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1. Introduction

In the present paper we study semilinear delay functional second order
integro-differential equations of the type:

D40 :Ax(t)—i—f(t,a:t,/o k(t, $)h(s, 2s)ds), €[0T,
(2) z(t) + (9(zey, - 20,)) () = 0(t), —r<t<0,
(3) 2(0) =ne X,

where 0 <t <ta <...<t, <T,pé& N, Ais the infinitesimal generator of
a strongly continuous cosine family of bounded linear operators {C(t)}icr
on X; f, g, h, k and ¢ are given functions satisfying some assumptions and
x2(0) =xz(t+0), for 6€[-r0 andt e [0,T].

Equations of the form (1)-(3) or their special forms serve as an abstract
formulation of partial integro-differential equations which arise in the prob-
lems with memory visco-elasticity and many other physical phenomena, see
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(1], [5], [7], [8], [9], [14] and the references given therein. The problems
of qualitative properties of solutions of second order functional differen-
tial equations have studied by many authors, see[7]-[9], [11], [16]-[19]. It is
advantageous to treat second order abstract differential equations directly
rather than to convert into first order differential system. For direct appli-
cations of second order differential system, one may refer Fitzgibbon[8]. On
the other hand, as nonlocal condition is more precise to describe natural
phenomena than classical initial condition, the Cauchy problem with non-
local condition also received much attention in recent years, see [2]-[4], [10],
[12]. The nonlocal evolution problems were first studied by L. Byszewski.

The objective of this paper is to obtain existence and uniqueness of a mild
solution on initial data of second order integro-differential (1)-(3), using the
theory of strongly continuous cosine family of operators and modified version
of Banach contraction theorem. We are generalizing and improving some of
results reported in [11], [16]-[19].

The paper is organized as follows: Section 2 presents preliminaries and
hypotheses. In Section 3, we prove existence and uniqueness of solutions.
Section 4, deals with continuous dependence on initial data of mild solutions.
Finally in Section 5, we give application based on our result.

2. Preliminaries and hypotheses

Let X be a Banach space with the norm || - ||. Let C' = C([-r,0], X),
0 < r < 00, be the Banach space of all continuous functions ¢ : [—r,0] — X
endowed with supremum norm

[¥lle =sup {{lv@)]| : —r <t <0}

Let B =C([-r,T],X), T > 0, be the Banach space of all continuous func-
tions z : [—r,T] — X with the supremum norm ||z| g = sup{||z(¢)|| : —r <
t <T}. Forany z € B and t € [0,7T], we denote by x; the element of C
given by z4(0) = z(t + ), for 6 € [—r,0] and ¢ is a given element of C'.

Definition 1. A one parameter family {C(t) : t € R} of bounded linear
operators in the Banach space X is called strongly continuous cosine family
if and only if

(a) C(0) = I is the identity operator,

(b) C(t+s)+C(t—s)=20()C(s) Vt,seR,

(¢) The map t — C(t)(z) is strongly continuous for each v € X.

The assocnated sine function is the family {S(¢)}+cr of operators defined
by S(t fo s)xds, for z € X,t € R. The infinitesimal generator

A: X — X ofacosme family {C(¢) : t € R} is defined by Az = WC’( )]0,
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x € D(A), where D(A) = {z € X : C(-)r € C*(R, X)}. For more informa-
tion on strongly continuous cosine and sine families, we refer the reader to
(7], [17)-[19]].

In this paper, we assume that, there exist positive constants M > 1
and N such that ||C(t)|| < M and [|S(t)|| < N, for every ¢t € [0,7]. Also
k:[0,7] x [0,T] — R is continuous function and as [0, 7] x [0, T] is compact
set, there exists a constant L; > 0 such that |k(¢,s)| < Li, for 0 < s <t <T.

Definition 2. A function x : [—-r,T] — X is called a mild solution of
the system (1)-(3), if it satisfies the following equations

z(t) = C)[P(0) = (g(wty, - -, 21,))(0)] + S(t)n

+ / S(t—s)f(s xs,/ k(s,7)h(T,2z;)dT)ds, t€[0,T],
0 0

x(t)—l_(g(xtl?""xtp))(t):¢(t)7 —-r<t<0,

The following lemma is known as Pachpatte’s inequality.

Lemma 1 ([13], p. 33). Let u, f and g be nonnegative continuous func-
tions defined on RT, for which the inequality

<u0—|—/ £(s ds+/ f(s / )u(a)da)ds, t e RY,

holds, where ug is nonnegative constant. Then

0 <wlt+ [ feea( [ (1) + glodoisl, 1€ R

Our results are based on the modified version of the Banach contraction
principle.

Lemma 2 ([15], p. 196). Let X be a Banach space. Let D be an operator
which maps the elements of X into itself for which D" is a contraction, where
r is a positive integer. Then D has a unique fized point.

We list the following hypotheses for our convenience.
(Hy) Let f:]0,T] x C x X — X be such that for every w € B, x € X
and t € [0,T], f(-,w,z) € B and there exists a constant L > 0 such that

1ty 2) = f(t o, y) < Ll = dllo + llz—yl), oveC, zyeX.

(Hz) Let h: [0,T] x C — X be such that for every w € B and t € [0, 7],
h(-,w;) € B and there exists a constant H > 0 such that

[h(t, ) = h(t, @) < Hl[¢ = dllc, ¢,¢ €C.
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(H3) Let g : C? — C be such that exists a constant G > 0 satisfying

H(g(xtlvxtm e '7xtp))(t) - (g(yt17yt27 s 7ytp))(t)H < GH(L‘ - y”37
t e [—nr0].

3. Existence and uniqueness

Theorem 1. Suppose that the hypotheses (H1)-(H3) are satisfied. Then
the second order integro-differential system (1)-(3) has a unique mild solu-
tion x on [—r,T].

Proof.Let z(t) be a mild solution of the problem (1)-(3). Then it satisfies
the equivalent integral equation

(4) z(t) = Ct)p(0) = C)(g(wty, - .-, 2,))(0) + S()n

+ /0 S(t— s)f(s,ats,/o k(s,7)h(r,x;)dT)ds, t€[0,T],
(5) z(t) + (9(@eys .- ) (E) = (), —r <t<0,
(6) 2'(0)=ne€ X.

Now, we rewrite solution of initial value problem (1)-(3) as follows: For

ngC’,deﬁne(gGBby

0 g = {0 w0 if —r<t<0,
C(t)[o(0) = (g(zty, ... 2¢,))(0)] if 0<t<T.

If y € B and z(t) = y(t) + ¢(t), t € [—r,T), then it is easy to see that y
satisfies

(8) y(t)=0; —-r<t<0

and
©) o) = Stn+ [ Se=9f (s + 60

| Moy +3ar)as, ve o7
0

if and only if x(¢) satisfies the equations (4)-(6).
We define the operator F': B — B, by

0 if —r<t<o0
(10)  (Fy)(t) = { SO+ fy St = )F (5,55 + s
f(f k?(S,T)h(T, Yr + g/b\T)dT)dS if te [O,T]
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From the definition of an operator F' defined by the equation (10), it is to
be noted that the equations (8)-(9) can be written as

y=Fy.
Now we show that F™ is a contraction on B for some positive integer n. Let
y,w € B and using hypotheses (H;) - (H3), we get,

I(Fy)(t) — (Fuw)(0)] < |15ty — Syl
+ / 1S(t — )£ (5. s + B, / K(s,7)h(r,yr + $2)d7)

— f(s,ws + &S, /S k(s,T)h(T,w; + <$T)dT)Hds
t AD -
< / NL{I(ys + 3) — (ws + @)llc
0
L L / 1h(r, s + &) — h(r,w;
0

+ 6r)dr]ds

t
< NL/ lys — ws||cds
0
t S
+NL/ LlH/ lyr — wr||cdrds
0 0

t t s
SNL/ ||yw||Bds+NL/ LlH/ lly — w| pdrds
0 0 0

t2
< NLlly —wlst + NLLyHly — w5

t
< NL|ly —w|pt+ NLL{HT ||y — w”Bg

< NL|ly —wl|pt + NLL1HT ||y — w||pt
< NL(1+ L1HT)|ly — w| 5t,

I(F2y)(t) — (Fw) ()] = [(F(Fy))(t) — (F(Fw))(t)]|
= [I(F(y)) () = (F(w1)) (D]

t S
S /0 ||S(t_s)”Hf(87yls+¢Sa/0 k(S,T)h(T, le—l—ng)dT)
~ f(s,wis +q§s,/ k(s, )h(r, wi, + &r)dr)||ds
0
t t
< [ VLI, —wiillo + NL [ L, - wirlodrds
0 0

t
< NL/0 1 — wille(—r,s,x)ds
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t s
NI / IiH / 191 = wille(rr)x)drds
0 0

t
< NL / sup ||y (r) — wy(r)|ds
0

TE[—r,s]

+NLL1H// sup Hy1 n) —wi(n)||drds
0

< NL /0 sup |[Fy(r) — Fu(r)|ds

TE[—7,8]

+NLL1H// sup[1Fy(n) — Puo)dds
0 ne[—r,T]

< NI / sup (NL[1 + LyHT]|ly — w||pr)ds
0 7€[—rs]

+NLL1H/ / Sup 1+ L HT)|ly — w|n)drds
0 nel rT]

t
§N2L2[1+L1HT]Hy—w|B[/( sup 7)ds

TE[—1,9]

t s
+ / LiH | ( sup n)drds]
0 0 nel—rT]

t t s
< N2L2[1+L1HT]Hyw|B[/ sd5+/ LlH/ TdTds]
0 0 0

t? t3
< N2L*[1 + L HT)|ly — wllsl5 + Lng]
2 2
< N2LP(1 4+ LiHT) |y — w||B[ + LlHT3']
t2 2
< N2L*[1 + LiHT)? ||y — wllsl5 +L1HT 1

< (NL[1 +;1HT] )2

ly = wll5-

Continuing in this way, we get,

(NL(1 + L HT)t)"

IF"y)(t) — (Fru)(0)] < = Iy — wllp
NL(1+ L{HT)T)"
< ( ( '1 ) ) ||y_w||B-
n.
(NL(14+L,HT)T)"

For n large enough, o < 1. Thus there exists a positive integer
n such that F™ is a contraction in B. By virtue of Lemma 2, the operator
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F' has a unique fixed point § in B. Then & = ¢ + ngS is a solution of second
order integro-differential system (1)-(3). This completes the proof. [ |

4. Continuous dependence on initial data

Theorem 2. Suppose that the functions f, h and g satisfy the hypothe-
ses (Hy1)-(Hs). Then for each ¢1,¢2 € C and for the corresponding mild
solutions x1,xo of the problems

(11) 2" (t) = Ax(t) + f(t, 2y, /Ot k(s,t)h(t,z)dt), t € [0,T],

(12) l’(t) + (g($t1, s wrtp))(t) = gbi(ﬂ? —r<t< 07 (Z = 172)¢

(13) 2(0)=n€X, i=1,2,
the inequality

(14) |1 — 22|l < [M||¢1 — ¢2llc + MG||z1 — x2||B
+ Nm —nel] |1+ NLTG(NL+L1H)T:|

s true.
Moreover, if G = 0, then it reduces to classical inequality

(15) e —a2llp < (M1~ d2llc
+ Nln = n2ll] 1+NLT6<NL+L1H>T]

Proof. Let ¢; (i = 1,2) be arbitrary functions in C and let x; (i = 1,2)
be the mild solutions of the problem (11)-(13). Then for t € [—r,0],

(16) r1(t) — 22(t) = ¢1(t) — (9(@18y, -+ -5 711,)) (F)
— ¢2(t) + (9(z2ty, - - -, m21,) ) ()
and for ¢ € [0, T,

(17) 21(t) — 22(t) = ()[¢1() $2(0) = (9(2111, - - -, 211,))(0)
9@ty -5 w2r,)) (0)] + S(E) (m — 12)

/ S(t—s)[f(s xls,/ k(s, T)I(T,215,ydT))

0

- f(S,ﬁUQs,/O k(s, T)h(T, z2s, )dT)]ds.
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From (17) and hypotheses (H1)-(H3), we get, for ¢t € [0, ],

(18)  |la1(t) — 22Ol = [COl1 — o2l
+ GlICONzr — w2l + 1S @Il — e

t s
+ / 1Tt — $)11£ (s, 21, / K(s, 7)h(r,21,)d7)
0 0
. / (s, T)(r, 22 )dr) | ds
0
< Mlé1 - dallc + MGlla1 — wall + Nllm — 2

t s
+ / NL |:H:I}13 — .%'QSHC + LlH/ H.CL‘lT — JIQTH(de ds.
0 0

Define the function z : [—r,T] — R by z(t) = sup{||z1(s) — z2(s)| : —r <
s <t}, t €[0,T]. Let t* € [—r,t] be such that z(t) = [|z1(t*) — x2(t")||. If
t* € [0,¢], then from inequality (18),we have

(19) z(t) = |lz1(t*) — 22(t")]]
< M1 — ¢2llc + MGllxr — 22||p + Nljm — n2|

b [ N2 e vt [ o = aaloar] as
< M1 — ¢2llc + MGllx1 — 22| g + Nl — n2|

T T R R A Y T
< K1 — éollc + MGllz1 — aal|p + N — |

+ /Ot NI :z(s) + L1H/Osz(7')d7'] ds.

If t* € [—r,0] then z(t) < ||¢1 — ¢2||c + G||lx1 — z2||p and since M > 1 the
inequality (19) holds good. Thus for t* € [—r, T, the inequality (19) holds
good. Thanks to Pachpatte’s inequality given in Lemma 1 and applying it
to inequality (19) we get,

2(t) < [M|¢1 = ¢2llo + MGllzr — 228
b N =) |1+ [ NV
[Mllé1 — dallc + MGy — |5

+ Nllm = ne|l] 1+/0tNLe(NL+L1H)Tds]

[M||¢1 — ¢2|lc + MGz — 22||B
+ Nlln —noll] {1+ NLTe(NLJrLlH)T} .

IN

IN
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Consequently,

(20) |1 — 22|l < [M||¢1 — d2llc + MG|x1 — 22| B
+NMer1+NM%MHﬂﬂ_

Hence the inequality (14) holds. Finally inequality (15) is a consequence of
the inequality (20). Hence the proof is complete. [ |

5. Application

To illustrate the application of our result proved in Section 3, consider
the following semilinear partial functional integro-differential problem of the
form

2 82
(21) ww(u,t) = @w(u,t) + H(t, w(u,t —r),
¢
/ k(t,s)P(s,w(s — T))ds) 0<u<mtel0,T]
0
(22) w(0,t) =w(mt) =0, 0<t<T,
p
(23)  w(wd) + Y wlt + )=o), 0<u<m —r<i<o,
=1
0
(24) aw(u, 0)=n(u) 0<u<m,

where 0 < t; < t3 < t, < T, the function H : [0,7] x R xR — R is
continuous. We assume that the functions H and P satisfy the following
conditions:
For every t € [0,T] and u, v, x,y € R, there exists a constant /,p > 1 such
that
]H(t,u,x) - H(t,v,y)| < l(|u - U| + |ZC - y‘)?

|P(t,u) = P(t,0)] < p(lu—vl).

Let us take X = L2[0,7]. Define the operator A : X — X by Az = 2y,
with domain D(A) = {z € X : z, 2, are absolutely continuous, z,, € X and
2(0) = z(m) = 0}. Then the operator A is the infinitesimal generator of a
strongly continuous cosine family {C(t) };er on X. Moreover A has a discrete
spectrum, the eigenvalues are —n?, n € N, with corresponding eigenvectors
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zn(u) = (y/2/m)sin(nu). The set {z, : n € N} is an orthonormal basis of X
and the following properties hold:

(a) If z € D(A), then Az = — 3" n?(z, 2,)2n.

o

I
113

(b) For every z € X, C(t)z cosnt(z, zn)zn.

3
Il
—

I
3
=
g

(c) For every z € X, S(t)z

Consequently, ||C(t)|| = ||S(t)
Define the function f : [0, 7]

f(tv 1/}7'%')(“) = H(t,q/z(—r)u,af(u)),

h(t, ¢)(u) = P(t, o(=r)u),

for t € [0,T], v,¢ € C, v € X and 0 < u < 7. With these choices
of the functions, the equations(21)-(24) can be formulated as an abstract
integro-differential equations (1)-(3) in Banach space X. Since all the hy-
potheses of Theorem 1 are satisfied, Theorem 1, can be applied to guarantee
the existence of mild solution w(u,t) = x(t)u, ¢ € [0,T], u € [0, 7], of the
semilinear partial differential problem (21)-(24).

.n (2, 2n) 2n.

3

SN

1 and S(t) is compact for ¢ € R.
x X — X, as follows

X
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